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13:30-14:10

#iE R & 5: Model Averaging Based on Semiparametric
Inverse Propensity Weighting for Nonignorable Missing
Data
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#iEHH 4 6: Optimal Subsample Forecast Combination
for Nonstationary Dynamic Time Series
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14:50-15:30

#iE R % 7: A General Model Averaging Framework with
Inference: Nested or Non-Nested Models
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# & M & 8: Model Screening in Mallows Model
Averaging
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16:20-17:00

#iE & 9: Hierarchical Factor-augmented
Forward-Validation Model Averaging Forecasting with
Distributed High-dimensional Time Series
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# 1% 1% 10: Combining Pre-trained Large Models based
on Localized Model Averaging
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